SOLVE Px for the Corporate Bond Market

Al-Generated predictive pricing for the Corporate Bond Market

SOLVE Px™ for the Corporate Bond Market is the Al predictive pricing tool
for over 100,000 corporate bonds (HY and IG). It predicts the next trade
level for size specific high yield and investment grade trades with proven,
industry leading precision.

e Real-time generation of price, yield, e Gain pricing insight for less-liquid bonds and key data

and spread for every quote

points on liquid securities

® Pricing delivered at bid, mid, and e | everage reference data, trade data, and SOLVE’s

offer levels

® 99%+ coverage for fixed rate
corporate bonds

e Model trained on ~300 features
including SOLVE’s proprietary
quote data

e Al-driven models optimized for
low margin of error

proprietary Quotes data

e Establish a reliable benchmark for buying, selling,
and comparing corporate bonds (high yield and
investment grade)

’

e Use as an input or validation check alongside internal
pricing models

e Enable price discovery, portfolio tracking, and
streamlined workflows for market makers

e Size specific on-demand pricing by e Empower PMs and risk teams to quickly detect and

CUSIP via SOLVE Quotes™

investigate price changes

SOLVE Px used by Buy-side and Sell-side firms for:

Portfolio Management Wealth Management Risk Management & Model Validation

Quant Fun

Coverage for over

100,000

IG and HY bonds

Prediction Accuracy
Improvement with SOLVE
Quotes Included in Px

Flexible, streamlined
delivery via:

« SOLVE Quotes Web App +34% +22%
«FTP o FIX  API Quotes included Quotes

& there are included &
no trades trades exist



The launch of SOLVE Px for the Corporate Bond Market builds on SOLVE’s recent rollout of its

tool, bringing powerful visualization capabilities that allow traders and
portfolio managers to assess how a bond'’s value has changed over time, for clearer context and
deeper insight into price behavior in response to market conditions.

SOLVE Px enhances price transparency in Investment Grade and High Yield bonds by integrating two powerful components:

these are crowd-sourced from market participants, providing a rich source of real-time bids
and offers.

a fully machine learning-driven model trained on hundreds of inputs derived
from reference data, trade data, and quote data.

This dual approach delivers a more transparent, accurate, and comprehensive view of predictive bond prices, benefiting
traders, portfolio managers, researchers, wealth managers, heads of desks, and chief investment officers in making
more informed decisions.
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DISCLAIMER: SOLVE offerings are not intended to constitute investment advice, do not seek to value
any security, and do not purport to meet the objectives or needs of specific individuals or accounts. 1P PD-PXCP V4 0605 25



https://solvefixedincome.com/solve-relative-value-analysis/

